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)b - m— - T OO B PE (BIEPERRTR) — A1, 401, 448 A0. 16
ARt (g PERER) 887, 598, 437 100. 00

() BEWRIL, 77 FOMEERFIIS T 2 YR EEDORHli DL R 2 0 E T,

(BE) FLfFz-T—avX frhHbh F—F» ~F—T7LFK

(20264 3 H 31 HHIfE)

% RE DOFESH s ([E4) el &3 () BEE (%)

[E fERES KA 2, 735, 329, 969 4. 20
AZVT 4, 835, 474, 705 7.43
7T A 3, 323, 555, 646 5.11
Ea 921, 837, 001 1.42
AR 3,371, 827,113 5.18
AL F— 870, 762, 818 1.34

F—A R T 457, 503, 405 0. 70
AN 290, 166, 175 0. 45
TANTG R 243, 542, 803 0.37
v kAL 774, 215, 749 1.19
ABAR=T 649, 836, 211 1.00
AFXY R 8, 133, 392, 718 12. 50
AA R 1, 197, 269, 319 1.84
AT z—F 607, 459, 440 0.93
I — 176, 563, 997 0.27
Fo=—7 390, 590, 903 0. 60
W= 614, 928, 795 0.94
Iz 554, 073, 508 0. 85
INUHY — 2, 055, 338, 362 3.16
R—F K 610, 089, 567 0.94
ABNFT 375, 256, 860 0. 58
TA =T 108, 670, 425 0.17
TNHYT 204, 151, 929 0.31
N—<=T 583, 839, 882 0. 90
ra7FT 343, 713, 605 0.53
Uy r7=7 343, 830, 657 0.53
7 hET 349, 967, 013 0. 54
ELET 271, 466, 975 0. 42
b~ F=7 HfE 265, 700, 565 0. 41
/NGE 35, 660, 356, 115 54. 79
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7 (& RESR KA 456, 055, 384 0.70
7T A 190, 029, 267 0. 29

AR 165, 131, 359 0.25

/NGE 811, 216, 010 1.25

R KA 1, 476, 571, 655 2. 27
AHVT 166, 007, 417 0. 26

7T A 1,776, 696, 154 2.73

AR 358, 296, 790 0. 55

F—Z YT 335, 556, 115 0. 52

NI TNT 43,882, 677 0. 07

AA R 148, 685, 351 0.23

AT z—F v 97, 635, 610 0.15

Fxa 108, 648, 210 0.17

R—Z K 379, 910, 229 0. 58

AW NET 109, 304, 207 0.17

[ B B 3,113,311, 093 4,78

/NGE 8, 114, 505, 508 12. 47

FHAE SR HA 159, 685, 596 0.25
TAYH 896, 623, 436 1.38

KA 3, 474, 066, 824 5. 34

AZVT 1, 318, 669, 608 2.03

7T VA 3, 588, 728, 409 5.51

Ea 2,617, 264, 280 4. 02

AR 2, 089, 794, 633 3.21

AL F— 1, 010, 537, 397 1.55

F—A U T 109, 658, 638 0.17

NI TN 125, 817, 976 0.19

TANT R 404, 322, 760 0. 62

v kAL 454, 205, 695 0. 70

A XY R 1, 047, 228, 055 1.61

A =T 331, 019, 468 0.51

I — 340, 311, 844 0. 52

Fow—7 405, 994, 725 0. 62

Fxa 191, 820, 412 0. 29

A—ARNZVT 74, 845, 586 0.12

/N 18, 640, 595, 342 28. 64

a—)L . m— « FOMOERE (AEHERE) — 1, 855, 213, 798 2. 85
Brak (Wi PERRAR) 65, 081, 886, 773 100. 00
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@) [&ERE]

© [F&AMAES D FEN]
RFAF ==y

AT F—T

GHMEE (28R) >
(20264E 3731 HEBE)
" faE AR | 03
G | = A § GHE | L PTG 4
" g o Sl g | iy | PEREB gy | PO
i SRR (1) ()] (%)
L |AA | BBEE R4 F= - 93— w8 (15275, 325, 927[3. 2718(900, 829, 909|3. 2289(888, 999, 885(100. 16
FEZISHE | A—T v <P —T 7R
I

(JF) BEIRIT, 77 v FOMGERFEIT T 5 YOO LR 2 VN E T,

FREIFE LR
(20264F 34 31 HHIAE)
kg EH, S E BEHE (%)
BRGNS EW 100. 16
i 100. 16

(F) BEEHRIT, 7 7> FOMBEPERBIZA T 5 GBI ORI SO LR 2V ET,

(%) A F=z-3—mv)X S0 hDb F—Fr <=F—T7 R
GHMAE (_EAZ30851R) >

(20264 3 H 31 HHAE)

. o - B

JNE . BT | % E4AE | 5 il eFE | FIR | . -

1A E5)4 B o %5@} ML | EMSAE | PN | FEmER %ifﬁ asEEE e

AL | Mg s (D) (M) (F9) (F9) (%) %)

1 | hJv = |[Ef |TURKEY 5. 15%|3, 500, 000[18, 279. 92|639, 797, 357|17, 569. 39|614, 928, 795| 5. 15| 2034/3/10(0. 94
ZE55|03/10/34

2 |/~ 7| [E{& |REPHUN 1. 75%|2, 855, 000|18, 102. 56(516, 828, 28817, 928. 32|511, 853, 750| 1. 75|2027,/10/100. 79
U— |REZ:(10/10/27

3 |1 & V| [EfE BTPS 0. 85%|2, 800, 000[18, 057. 99505, 623, 954|18, 101. 46|506, 841, 063| 0. 85| 2027,/1/15(0. 78
7 325 |01/15/27

4 |7 Z | [EfE|FRTR 4%|2, 765, 000{19, 015. 94/525, 790, 984|18, 309. 82|506, 266, 531 4]2038,/10,/25(0. 78
2 3F4:(10/25/38

5 |f # V| [Ef& BTPS 2%2, 595, 000[18, 282. 30|474, 425, 914|18, 061. 29|468, 690, 729 2| 2028/2/1/0. 72
7 25 (02/01/28

6 | X V| E & |UKT 4. 25%|2, 200, 000(20, 621. 85|453, 680, 73520, 294. 75(446, 484, 612| 4. 25| 2034/7/31/0. 69
2 3F5:07/31/34

7 |/~ H|EMEF |[REPHUN 1. 125%|2, 395, 000[18, 257. 54437, 268, 286|18, 302. 30|438, 340, 097|1. 125| 2026/4,/28(0. 67
U— |REZ:|04/28/26

8 |A & V| E & |UKT 4. 5%[2, 125, 000|20, 885. 81[443, 823, 524|20, 547. 99|436, 644, 811| 4.5 2035/3/7(0. 67
b AE%5:(03/07/35

9 | KA >/ | #14& |PBBGR 3. 25%2, 440, 000[18, 292. 21|446, 329, 996|17, 819. 56|434, 797, 395| 3. 25| 2028/9/1|0. 67
% 109/01/28

10 | R 21 | [Ef# |SPGB 4. 2%|2, 200, 000|19, 770. 68[434, 954, 980(19, 280. 97|424, 181, 477| 4. 2| 2037/1/310. 65
N 3F4:101/31/37

11| % U |[Ef& |UKT 4. 25%|2, 000, 000(21, 335. 13|426, 702, 660|21, 065. 01[421, 300, 292| 4. 25| 2027/12/7/0. 65
2 FFH:(12/07/27

12 | % U |[Ef& |UKT 4. 25%|2, 000, 000|21, 150. 05|423, 001, 194/20, 801. 22[416, 024, 542| 4. 25| 2032/6/7|0. 64
2 3F4:106/07/32
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13| K> |455% DBHNGR 3. 125%|1, 942, 000[20, 924. 04406, 344, 984[21, 028. 71|408, 377, 692|3. 125| 2026/7,/24(0. 63
1 4:107/24/26

14 |4 # VU |[E{& BTPS 5%|2, 000, 000[20, 774. 85415, 497, 014|19, 872. 47|397, 449, 470 5| 2039/8/10. 61
7 3F4:108/01/39

15 |1 % U |[E{& |UKT 0. 125%|2, 000, 000|19, 353. 56|387, 071, 226[19, 583. 58|391, 671, 680(0. 125| 2028/1/310. 60
2 3F4:101/31/28

16 |F v | [EfE PGB 0. 7%|2, 190, 000|17, 867. 80[391, 304, 868|17, 806. 35(389, 959, 281| 0. 7|2027/10/150. 60
Hv |FEES|10/15/27

17 | % U |[Ef& |UKT 0. 5%|2, 000, 000|18, 861. 86|377, 237, 228|18, 975. 81|379, 516, 352| 0. 5| 2029/1/310. 58
2 3F4:101/31/29

18 | & 1 /x| [Hf& [SLOVGB 4%|2, 000, 000(19, 573. 33|391, 466, 636|18, 762. 84|375, 256, 860 4]2032,/10/19]0. 58
X7 |FE%%(10/19/32

19| # V |[Ef& |BTPS 3%|2, 000, 000[18, 700. 30|374, 006, 004|18, 311. 65|366, 233, 088 3| 2029/8/10. 56
7 3F4:108/01/29

20 | KA > | [E& [DBR 2. 1%|2, 000, 000|18, 281. 39|365, 627, 835|18, 021. 86|360, 437, 332| 2. 1|2029/11/15/0. 55
ZF4:(11/15/29

21| KA > | [E& [DBR 2. 5%|2, 000, 000|18, 084. 34|361, 686, 904|17, 651. 37|353, 027, 568| 2. 5| 2035/2/150. 54
3F4:102/15/35

22 |45 | E& [NETHER 2. 5%|2, 000, 00017, 929. 88|358, 597, 729|17, 566. 27|351, 325, 523| 2. 5| 2034/7/150. 54
v FE4:|07/15/34

23 | B 4% | 52k | TBRD 0. 01%|2, 000, 000[17, 222. 19|344, 443, 980|17, 318. 67|346, 373, 453| 0. 01| 2028/4,/24/0. 53
B fi4:104/24/28

24 | BRA%| F78k |COE 2. 875%1, 900, 000|18, 346. 50|348, 583, 544[17, 991. 78341, 843, 960|2. 875| 2033/1/17(0. 53
B f4:101/17/33

25| K1 > | [E& [DBR 3. 25%1, 890, 000[18, 753. 67|354, 444, 410|18, 064. 96|341, 427, 894| 3. 25| 2042/7/4(0. 52
FF5:07/04/42

26 | &~ | E i |SPGB 0. 6%|2, 000, 00017, 018. 61[340, 372, 278|16, 946. 62|338, 932, 509| 0. 6/2029/10/310. 52
v FF2%110/31/29

27 |7 Z | [Ef |FRTR 1. 25%[2, 500, 000|13, 887. 80[347, 195, 130|13, 537. 49|338, 437, 303| 1. 25| 2038/5/250. 52
= ZF45:105/25/38

28 |A ™ = | #I# |TELBSS 3. 75%|1, 800, 000[18, 885. 54/339, 939, 797|18, 389. 97|331, 019, 468| 3. 75(2029/11/22/0. 51
—F | #& (11/22/29

29 | & U |[Ef& |UKT 0. 875%|1, 750, 000|18, 703. 58(327, 312, 80618, 661. 38326, 574, 201|0. 875[2029,/10/22(0. 50
= FF4:110/22/29

30 | A & ~| [E& |SLOREP 1. 25%|1, 800, 000|18, 150. 25(326, 704, 565(18, 113. 57|326, 044, 289| 1. 25| 2027/3/22(0. 50
=7 |iF¥:(03/22/27

() BELRT, v —T7 7 FOMEE

SFREERBIBE >

FOERIS /3% %S O

FHf RO LR ENNET,

(20264 3 H 31 HHIfE)

ks [EIN S E BEHE (%)
[E fERES CANES| 54. 79
G R RESR PANES| 1.25
Rkt CANES| 12.47
FEAE IR EH 0.25
EANES| 28. 40
Gl 97. 15

() BELRIT, ~P—7 7 v ROMBPEREITRTT 2 YZFEERN OFAH SO LR 2 WWET,
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@ [BEErEhEmH]
KAFx - g3—um v
HUEHIIH D FHA,

(
=5

EHEHIH Y FE A

2%) A Fx - 3—muN

AT F—T

@ [ZofEEEED TER S D]

FAF =z I—m oy
HUFEHITH Y A,

(BE) FAF=-2—my

HUFEHITH Y A,

(3) [EAFEE]
O [MigEDOHR]
RAF e o 3 ys

AN F—T

AN F—T

AT F—T

AT F—TF

P =T 7R

<P =757 K

. g e (E M) LAY 7= Mg pegE (1)
FRMIMAREIIEAR
(5 FV%) (rBLfs) (5 Fev%) (rBefs)

28R E BRI (20164F 8A15H) 1,892 1,914 0. 9657 0. 9767
H29%F EHIHIAR (20174 2A15H) 1,620 1,639 0. 9681 0. 9791
F 30 E B (20174 8A15H) 1,633 1, 650 1.0235 1. 0345
F3URFEBIHIR (20184 2A15H) 1,553 1, 570 1. 0190 1. 0300
H32FE IR (20184 8A15H) 1,316 1,332 0. 9454 0. 9564
F 33 EHIHIR (20194F 2A15H) 1,224 1,239 0.9189 0. 9299
H 3R EHIHIAR (20194 8A15H) 1,169 1,183 0. 9062 0.9172
35 EHIHIAR (20204 2A17H) 1,129 1,143 0. 9007 0.9117
365 E B (20204F 8H17H) 1,162 1,176 0.9276 0. 9386
H3TRFEBIHIAR (20214 2A15H) 1,119 1,133 0.9278 0. 9388
38 E B (20214F 8H16H) 1,085 1, 090 0. 9320 0. 9360
39K E B R (20224 2A15H) 997 1, 002 0. 8676 0.8716
HA0RF EHIHIAR (20224 8A15H) 933 938 0. 8266 0. 8306
AR EBIHIR (20234 2A15H) 875 879 0. 7925 0. 7965
HA2RF E IR (20234 8A15H) 927 931 0.8717 0. 8757
FA3REEHIHIR (20244F 2A15H) 926 930 0.9132 0.9172
FAAR EBIIR (20244F 8A15H) 887 890 0. 9357 0. 9397
HABRF EHIHIAR (20254 2A17H) 849 853 0.9165 0. 9205
F46E E B (20254 8A15H) 852 855 0. 9786 0. 9826
HATR EBIHIAR (20264 2A16H) 895 898 1.0391 1. 0431
20254F 3HRH 841 — 0.9190 —

4H KA 854 — 0. 9325 —

5HKHA 826 — 0. 9380 —

6H*KHA 850 — 0.9712 —

THXRHA 850 — 0.9744 —

8HKH 848 — 0.9732 —

9H®KH 863 — 0. 9905 —

10A %K H 887 — 1. 0213 —
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11AKH 900 — 1. 0350 —

12H KA 905 — 1. 0469 —
20264 1HKH 903 — 1. 0479 —
2HKRHA 914 — 1. 0557 —
SHAKRH 887 — 1. 0239 —

(k) MiEEREIL, A HRMEZYETLTERY £4,

@ [HBloHER]
RAFxz-d—muX LA TL F—T

1A% 0 05E4 (M)
55 28 i B 20164F 2H 16 H~20164F 8 15H 0. 0220
5295 i A 20164F 8H16H~20174F 2H15H 0. 0220
553045 A HAMH 20174F 2H16H~20174F 8H15H 0. 0220
55 31 i 1 20174 8H 16 H~20184F 2 15H 0. 0220
325 A 20184F 2H16H ~20184F 8H15H 0. 0220
55 335 i W 20184F 8H 16 H~20194F 2/ 15H 0. 0220
5 3457 E I 20194F 2H 16 H~20194F 8 15H 0. 0220
55 355 A 20194F 8H 16 H ~20204F 2H17H 0. 0220
55 365 i B 20204F 2H 18 H~20204F 8 17H 0. 0220
H 3Ty M 20204F 8H 18 H ~20214F 2H15H 0. 0220
55 38 i ] 20214F 2H 16 H ~20214F 8 16 H 0. 0080
55 39 E B 20214F 8H 17H ~20224F 2/ 15H 0. 0080
FEA0%s EHAH 20224F 2H 16 H ~20224F 8H15H 0. 0080
A1 E B 20224F 8 H 16 H~20234F 2 15H 0. 0080
HEA25 M 20234F 2H 16 H ~20234F 8H15H 0. 0080
HE A3 M 20234F 8H 16 H ~20244F 2H15H 0. 0080
B 445 E B 20244F 2H 16 H ~20244F 8 15H 0. 0080
HE A5 M 20244F 8H 16 H ~20254F 2H17H 0. 0080
4657 E B 20254F 2H 18 H ~20254F 8 15H 0. 0080
FEATRr E B 20254F 8H 16 H ~20264F 24 16 H 0. 0080
@ [WisFEOHRZ]
RAF =z T—mvX L hh F—T
A (%)
55 285 T ] 20164F 2H 16 H ~20164F 8H 15H A8. 4
F29%RF E K 20164F 8 A 16 H~20174F 2/ 15H 2.5
55 3047 E W] 20174F 2H 16 H ~20174F 8H 15H 8.0
55 314 E ] 20174F 8H 16 H ~20184F 2H 15H 1.7
F32REHIH 20184 27 16 H~20184F 81150 A5, 1
55 335 E ] 20184F 8H 16 H ~20194F 2H 15H A0.5
FE3ARFE I 20194F 216 H ~20194F 8 15H 1.0
35 RFE A 20194F 8 16 H ~20204F 2A17H 1.8
55 3645 2 ] 20204F 2H 18 H ~20204F 8H17H 5.4
TR E I 20204F 8 18 H ~20214F 2/ 15H 2.4
55 384 i ] 20214F 2H 16 H ~20214F 8H 16 H 1.3
39K EHIH 20214F 81 17H ~20224F 2/ 150 N6, 1
FA0REHIH 20224F 2 16 H ~20224F 81150 N3.8
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4147 E I 20224F 8H 16 H ~20234F 2H 15H A3.2
AR EIH 20234 216 H ~20234F 81150 11.0
FASRFE I 20234F 816 H ~20244F 2/ 15H 5.7
4455 T I 20244F 2H 16 H ~20244F 8H 15H 3.3
FABREHIH 20244F 87 16 H ~20254F 2/ 17H A2
54655 E ] 20254F 2H 18 H ~20254F 8 H 15H 7.6
FEAT R E W 20254F 8 H 16 H ~20264F 2H 16 H 7.0

() D4R, NEEE 2L 2B ILA L TR Y £7,

(4) [BRER UKD ERE]
RAFxz - d—muX LU HLH F—Tv
T RCHA R R DR E M O O FEREIXIR OBV T,

REnE (D) fsn gk (o)
28R ENIH 20164F 216 H ~20164F 8 15H 71, 125, 763 97, 683, 791
F29REHIH 20164F 816 H ~20174F 251 15H 18, 399, 766 304, 162, 534
55 3047 E ] 20174 2H 16 H ~20174% 8H15H 30, 551, 215 108, 994, 638
FILRENIH 20174 816 H ~20184F 251 15H 26, 740, 697 97, 464, 215
5 3247 T ] 20184 2H 16 H ~20184% 8H15H 12,957,078 145, 028, 443
33K EHIH 20184 816 H ~20194F 2/ 15H 12, 857, 878 72, 873, 092
F3ARENIH 20194F 216 H ~20194F 8/ 15H 10, 845, 612 53,614, 321
5 350 E 20194F 8H 16 H ~20204F 27 17H 11,077, 675 46, 758, 359
36K EHIH 20204 2 18 H ~20204F 8 17H 22, 026, 860 23,361, 049
SE3TREE BT 20204F 8H 18 H ~20214F 27 15H 15, 892, 090 61,993, 319
5 38R E 20214F 2 16 H ~20214F 87 16 H 11, 896, 631 54, 050, 230
39K EHIH 20214F 8 A 17TH ~20224F 251 15H 20, 309, 406 35, 534, 027
SEA0RE E B 20224F 27 16 H ~20224F 87 15H 9, 545, 785 29, 489, 875
AV E I 20224F 816 H ~20234F 251 15H 6, 634, 043 31, 859, 471
AR E I 20234 216 H ~20234F 81 15H 7,228, 483 47,488, 745
SEASREE B 20234F 8 16 H ~20244F 27 15H 7,893, 548 58, 000, 634
FAARFE I 20244F 216 H ~20244F 81 15H 6, 908, 077 72,921, 680
SR ABREE B 20244F 8 16 H ~20254F 27 17H 3,941, 923 25, 092, 707
AR E K 20254 2 18 H ~20254F 81 15H 9, 216, 571 64, 998, 979
FATRERIH 20254 816 H ~20264F 25116 H 12, 521, 553 22, 169, 707

,33,




(ZEEH)
HER: 20263831 H
EE(hEE - MMEEDHET (2016/4/1~2026/3/31) HEDHE
o AR () HREBEABEBAE) —— BEBHEE)  om, 1705 =Y. BislE
16,000 50 2025% 11 7 40
14,000 40 20254 8H 40M
12,000 30 20254 58 40 M
10,000 “-NW 20 20254 2R 40 [
8,000 10 BREFRRET 8,910 M
6,000 0
16/4/1 18/3/30 20/3/31 22/3/31 24/3/29 26/3/31

X1 EEMBOEBIE. ERBMEREROBHEZERRLTEYET,
2 SEEBHAREMBAOERE. HEE G5 ZBHRAELLZLOELTHELTBEYES,

GH. PEEBREEEMEBIE. Vo7 70BRICKE T HEEMIBICSHETHERILLTEYFET,

fzEL. LREARPMPOSRENROAD I 7o FIDEFLTRHELEBBELEL > TRTIATEYET,

FELEEDK]
IH—T 7> FIZH 1T BEA LLI10884%

IF—TF7FIZEITS

B E BIAE R L

k24 a5 = 3B 9-Fu%) #HmAE HE(%) WE HEE (%)
1 ~LaEfE Elfif kL3 2034/3/10 5150 BB- 09 a—n 78.4
2 NUH—EE EfE /\>HY— 2027/10/10 1750 BBB 08 A FRRUE 145
3 A2TEHE Ef& (4JY7 2027/1/15 0850 BBB+ 08 AALRIS 1.9
4 IS5 REH Ef& T3>R 2038/10/25 4000 AA- 08 NAY=TH) b 1.1
5 A4)7EfE Ef§ A4JF7  2028/2/1 2000 BBB+ 07 AYI—TU9A—F 1.1
6 AX)REH Eff ~A¥YRX  2034/7/31 4250 AA- 07 BAMA. Z0Ofh 29
7 NH)—EE EfE /\oHY— 2026/4/28 1125 BBB 07 %1 #&4F%. Moody's. S &P.
8 T#Ux;ﬁ ‘ El& 4?%1 2035/3/7 4500 AA- 07 %%égﬁ?ﬁfé%?t
9 FAFzI7UK7)-J109 BEM R4V 2028/9/1 3250 BBB- 07 X2 HEFTHF—T7 > LIz
10 RA~AEE Eff R4S  2037/1/31 4200 A 0.7 BTHHMALLETT,
FRINEEDHR

30%

=1

=

*1

5%

0%

5%

0%

18.4

20174  2018%

20194 20204 20214 20224  2023%

20244 20254 20264

FERNBEROERT. 2EE BH5ED ZBRALLLOELTHELTBYEY,
X2 2026 FIX3ARFETHOMEREZRRLTHYET.

(GX1) LREBEDEMTHY . FROBEBARRFERIEL LIITETDHILDTREHY FEA,
(¥2) BHOEREHIFT. EASHOR—LRA—CTHRHREATEYET,
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F2 [FHEROEE]

1 [#52 (BR5E) FHi¥l

OBAGFHALOZAX, FHIE U CIGES O E 3 B OF% 3 RE30507 & TICESS AL DT DI, 230,
YEEIAGHIA D DZ AR D RFESAHFTEDOFEFRENTET LIb DAY HOZAf 5L L TRHBWE
T B, YHZAMAREM AR X R A8E, BEREIOZMsE LTEHRWET,

X1 RESIC L TRRDZHANDH Y 7, FELLIE, BRSICBBEE TS,
M7 7 2 FIFNAS e OZ BROTEIC K D | WSO RIS r il e 2 2 TS T—ik=a—2] &
WS Bl RAlE U TR S B EFER CHEE SIS THEITWESHEEa—X] 02503 —2
NV FET, Y77 FOBSSHIAFIL, BISRIALZT RS, [—=a—2) » THEIFnE &
Ea—A| », EEbp0a—2RERLHLIZEOLELET, 2L, RIABRGNICL-> T, £65
D—J DHDOERNN E 72 DLEERH Y £7,
THENTWESEE a—2) 2BIRNT 256, GHIAFIL, Ykttt oM< TEETVwWE &
RG] T LT o TR L E T, 2B, IS0 Ele 2 BREE TSR0 2 HE I 25681,
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(202642 H 16 H BiLE)
X5 FE¥E ZkEZ (M) s
i 2F
5% 1 EE () A (F) EAmHE L (M)
i | BRI
H 5| =g 9, 688, 192, 489 — 9, 736, 168, 399 47,975,910
&2F 9, 688, 192, 489 — 9, 736, 168, 399 47,975, 910
(JE1) B o RiE 71k

L eMis | @R R, BB L > TR £,
2. S IBI OFMEIC BV, JRAIE LT, FHRBICHDY 5 2EEDOH O, FD5WBIFT0FRFKT HIHHAMEE
T AAR S TR L TR0 £,

(E2) T VAT 4 TGN~y VEFHIHEA SN TR Y £8 A,

(B Y F55 & OB B 2 1ERD)
FZUFEHITDH Y EEA,

(FofoRE)
HH (202558 A 15 H BIfE) (20264F-2 A 16 H HL1E)
B S (M) S (M)
L. TAROHER
b =T N | 19, 251, 281, 375 17,999, 665, 607
W B INER E AR 1, 379, 321, 416 2,049, 587, 631
R — R ST AREE 2,630, 937, 184 205, 032, 349
MR T A% 17,999, 665, 607 19, 844, 220, 889
2. TTARDWER
RAFxza—moX fhHL F—T 282, 831, 694 275, 204, 368
KA F = /FOFs FRRINMEF (kS FE RIS & F IR E) 17,000, 441, 156 18, 859, 459, 850
KA F = BINES T 7> RA (B~ VH D) VA
b e ) 29, 902, 631 26, 614, 287
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RA F = FRINMESE T 7 o RB (&~ y P72 L) VA

G R 58 686, 490, 126 682, 942, 384
(3) FftJE B AH 2R
OZEKiER LS
(7)) B
FUHFEHIIH Y FHA,
(A1) R LIS D AT FES:
FH B R H: Rl ik
[EME LS o—n BGARIA 3.625% 09/05/32 1, 117, 000. 00 1, 149, 616. 40
BGB 0. 8% 06/22/28 1, 000, 000. 00 969, 875. 00
BGB 0. 9% 06/22/29 1, 200, 000. 00 1, 147, 008. 00
BGB 2. 15% 06/22/66 1, 100, 000. 00 655, 600. 00
BGB 3. 1% 06/22/35 1, 100, 000. 00 1, 095, 270. 00
BGB 3. 75% 06/22/45 1, 000, 000. 00 977, 400. 00
BTPS 0.85% 01/15/27 2, 800, 000. 00 2,771, 636. 00
BTPS 0.95% 09/15/27 1, 755, 000. 00 1, 724, 989. 50
BTPS 1.45% 03/01/36 1, 990, 000. 00 1, 672, 396. 00
BTPS 1.8% 03/01/41 1, 000, 000. 00 772, 100. 00
BTPS 2.1% 07/15/26 1, 500, 000. 00 1, 500, 570. 00
BTPS 2.45% 09/01/33 1, 200, 000. 00 1, 155, 840. 00
BTPS 2. 7% 03/01/47 1, 000, 000. 00 809, 850. 00
BTPS 2% 02/01/28 2, 595, 000. 00 2, 590, 069. 50
BTPS 3.25% 03/01/38 1, 186, 000. 00 1, 153, 503. 60
BTPS 3.4% 04/01/28 1, 000, 000. 00 1, 025, 600. 00
BTPS 3.5% 03/01/30 1, 300, 000. 00 1, 352, 520. 00
BTPS 3.6% 10/01/35 1, 100, 000. 00 1,127, 720. 00
BTPS 3.8% 04/15/26 750, 000. 00 752, 055. 00
BTPS 3% 08/01/29 2, 000, 000. 00 2, 043, 200. 00
BTPS 4.2% 03/01/34 1, 300, 000. 00 1, 401, 010. 00
BTPS 4. 4% 05/01/33 1, 500, 000. 00 1, 638, 750. 00
BTPS 4% 10/30/31 1, 300, 000. 00 1, 387, 750. 00
BTPS 5% 08/01/39 2, 000, 000. 00 2,290, 400. 00
CROATT 1.5% 06/17/31 1, 500, 000. 00 1, 408, 110. 00
CROATI 4% 06/14/35 480, 000. 00 514, 132. 80
DBR 0% 02/15/32 1, 500, 000. 00 1, 300, 725. 00
DBR 1.8% 08/15/53 500, 000. 00 357, 500. 00
DBR 1.8% 08/15/53 1, 000, 000. 00 714, 000. 00
DBR 1% 05/15/38 1, 000, 000. 00 807, 700. 00
DBR 2.1% 11/15/29 2, 000, 000. 00 1, 993, 000. 00
DBR 2.2% 02/15/34 1, 350, 000. 00 1, 310, 512. 50
DBR 2.5% 02/15/35 2, 000, 000. 00 1,971, 080. 00
DBR 2. 5% 07/04/44 2, 000, 000. 00 1, 792, 400. 00
DBR 2. 5% 08/15/54 500, 000. 00 416, 175. 00
DBR 2. 6% 05/15/41 1, 000, 000. 00 935, 600. 00
DBR 2. 9% 08/15/56 1, 000, 000. 00 898, 650. 00
DBR 3. 25% 07/04/42 1, 890, 000. 00 1, 905, 025. 50
DBR 4% 01/04/37 740, 000. 00 812, 298. 00
ESTONT 3.25% 01/17/34 600, 000. 00 600, 900. 00
FRTR 0. 5% 05/25/40 1, 430, 000. 00 917, 273. 50
FRTR 0. 75% 02/25/28 915, 000. 00 889, 654. 50
FRTR 0% 11/25/31 1, 650, 000. 00 1, 410, 832. 50
FRTR 1.25% 05/25/36 1, 000, 000. 00 813, 950. 00
FRTR 1.25% 05/25/38 2, 500, 000. 00 1, 918, 750. 00
FRTR 1.5% 05/25/31 1, 500, 000. 00 1, 414, 800. 00
FRTR 2. 5% 05/25/30 1, 400, 000. 00 1, 399, 720. 00
FRTR 2.5% 05/25/43 1, 000, 000. 00 821, 700. 00
FRTR 2.75% 02/25/30 1, 500, 000. 00 1, 514, 550. 00
FRTR 3.25% 05/25/45 1, 500, 000. 00 1, 347, 600. 00
FRTR 3% 05/25/33 1, 300, 000. 00 1, 298, 830. 00
FRTR 3% 06/25/49 1, 350, 000. 00 1, 119, 960. 00
FRTR 4% 04/25/55 1, 000, 000. 00 952, 000. 00
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FRTR 4% 10/25/38

IRISH 2. 4% 05/15/30
LATVIA 2.875% 05/21/30
LATVIA 3.875% 05/22/29
LITHUN 2. 1% 05/26/47
LITHUN 3.875 06/14/33
MACEDO 3.875% 01/21/30
NETHER 0% 07/15/31
NETHER 2. 5% 01/15/30
NETHER 2. 5% 07/15/33
NETHER 2. 5% 07/15/34
PGB 0. 7% 10/15/27

PGB 1% 04/12/52

PGB 2. 25% 04/18/34
RAGB 0. 5% 04/20/27
RAGB 0. 7% 04/20/71
RAGB 1.5% 02/20/47
REPHUN 1. 125% 04/28/26
REPHUN 1.75% 10/10/27
REPHUN 4. 25% 05/26/33
REPHUN 4% 07/25/29
RFGB 2.95% 04/15/55
RFGB 3% 09/15/34
ROMANT 2% 01/28/32
ROMANT 5. 25% 03/10/30
ROMANT 6% 09/24/44
SERBIA 3.125% 05/15/27
SLOREP 1.25% 03/22/27
SLOREP 1.75% 11/03/40
SLOVGB 4% 10/19/32
SPGB 0. 5% 04/30/30
SPGB 0. 5% 10/31/31
SPGB 0.6% 10/31/29
SPGB 0. 8% 07/30/27
SPGB 1.2% 10/31/40
SPGB 1.25% 10/31/30
SPGB 1.4% 04/30/28
SPGB 1.45% 10/31/27
SPGB 1.45% 10/31/71
SPGB 1.85% 07/30/35
SPGB 1.9% 10/31/52
SPGB 2.9% 10/31/46
SPGB 3. 45% 07/30/66
SPGB 3.5% 05/31/29
SPGB 3.55% 10/31/33
SPGB 4.2% 01/31/37
TURKEY 5. 15% 03/10/34

UKT 0.125% 01/31/28
UKT 0.25% 07/31/31
UKT 0.375% 10/22/26
UKT 0.375% 10/22/30
UKT 0. 5% 01/31/29
UKT 0.625% 07/31/35
UKT 0.875% 10/22/29
UKT 1. 125% 01/31/39
UKT 1.25% 07/31/51
UKT 1.5% 07/22/47
UKT 1.625% 10/22/28
UKT 1.625% 10/22/54
UKT 1.625% 10/22/71
UKT 1.75% 01/22/49
UKT 1.75% 07/22/57
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2,765, 000.
1, 350, 000.
1, 347, 000.

570, 000.
2, 055, 000.

500, 000.
1, 500, 000.
1, 000, 000.
1, 000, 000.
1, 300, 000.
2,000, 000.
2,190, 000.
1, 545, 000.
1, 400, 000.
1, 500, 000.
1, 000, 000.
1, 000, 000.
2, 395, 000.
2, 855, 000.
1, 390, 000.

800, 000.

700, 000.
1, 020, 000.
1, 500, 000.
1, 000, 000.
1, 000, 000.
1, 500, 000.
1, 800, 000.
2, 305, 000.
2,000, 000.
1, 750, 000.
1, 600, 000.
2, 000, 000.

695, 000.

970, 000.
1, 000, 000.
1, 000, 000.
1, 600, 000.

600, 000.
1, 100, 000.
1, 500, 000.
1, 000, 000.
1, 690, 000.
1, 100, 000.

800, 000.
2, 200, 000.
3, 500, 000.

2,000, 000.
1, 400, 000.

750, 000.
1, 800, 000.
2, 000, 000.
1, 400, 000.
1, 750, 000.
1, 100, 000.
1, 400, 000.
1, 830, 000.
1, 000, 000.

800, 000.
1, 000, 000.
1, 000, 000.

925, 000.

00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00

00
00
00
00
00
00
00
00
00
00
00
00
00
00
00

2,871, 452. 50
1, 353, 375. 00
1, 352, 670. 87
591, 831. 00
1, 444, 459. 50
522, 455. 00
1, 494, 225. 00
877, 480. 00
1, 008, 280. 00
1, 286, 486. 50
1,963, 370. 00
2, 144, 886. 00
826, 652. 25
1, 338, 890. 00
1, 474, 057. 50
358, 300. 00
691, 700. 00
2, 384, 605. 70
2,822, 453. 00
1, 409, 877. 00
829, 200. 00
594, 755. 00
1, 024, 488. 00
1, 313, 250. 00
1, 057, 300. 00
1, 013, 000. 00
1, 498, 410. 00
1, 786, 680. 00
1, 869, 700. 75
2,101, 600. 00
1,618, 312. 50
1, 422, 080. 00
1, 878, 150. 00
682, 646. 37
708, 730. 50
945, 800. 00
984, 800. 00
1, 583, 720. 00
281, 640. 00
989, 065. 00
991, 350. 00
869, 600. 00
1, 479, 426. 00
1, 141, 360. 00
835, 100. 00
2, 387, 330. 00
3, 560, 200. 00
130, 387, 359. 24
(23, 679, 648, 311)
1, 877, 600. 00
1, 154, 160. 00
735, 300. 00
1, 540, 620. 00
1, 817, 800. 00
986, 580. 00
1, 583, 400. 00
718, 410. 00
621, 740. 00
967, 338. 00
951, 100. 00
375, 600. 00
400, 750. 00
544, 000. 00
429, 385. 00
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UKT 1.75% 09/07/37
UKT 1% 01/31/32

UKT 2.5% 07/22/65
UKT 3.25% 01/22/44
UKT 3.5% 01/22/45
UKT 3.75% 01/29/38
UKT 3.75% 03/07/27
UKT 3. 75% 07/22/52
UKT 4. 125% 07/22/29
UKT 4. 25% 03/07/36
UKT 4. 25% 06/07/32
UKT 4. 25% 07/31/34
UKT 4. 25% 12/07/27
UKT 4. 25% 12/07/40
UKT 4. 25% 12/07/49
UKT 4. 25% 12/07/55
UKT 4.375% 07/31/54
UKT 4. 5% 03/07/35
UKT 4. 5% 12/07/42

UKT 4% 01/22/60
UKT 4% 10/22/31

SWISS 0.25% 06/23/35
SWISS 0.5% 05/24/55
SWISS 0.5% 05/27/30
SWISS 0. 5% 05/30/58
SWISS 0.5% 06/27/32
SWISS 0.5% 06/28/45
SWISS 0% 06/22/29

SWISS 0% 06/26/34

SWISS 0% 07/24/39

SWISS 1.5% 04/30/42
SWISS 2.25% 06/22/31
SWISS 3.25% 06/27/27

SGB 0. 125% 05/12/31
SGB 0.5% 11/24/45

SGB 0. 75% 05/12/28
SGB 0.75% 11/12/29
SGB 1. 375% 06/23/71
SGB 1.75% 11/11/33
SGB 3. 5% 03/30/39

SWED 0. 125% 09/09/30

NGB 1.375% 08/19/30
NGB 1. 5% 02/19/26
NGB 2. 125% 05/18/32
NGB 2% 04/26/28

NGB 3. 5% 10/06/42
NGB 3.625% 05/31/39
NGB 3% 08/15/33

DGB 0.25% 11/15/52
DGB 0.5% 11/15/27
DGB 0% 11/15/31

DGB 2.25% 11/15/33

CZGB 0.25% 02/10/27
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1, 600, 000.
1, 200, 000.
2, 000, 000.
1, 000, 000.
2, 000, 000.
1, 600, 000.
1, 000, 000.

500, 000.
1, 500, 000.
1, 000, 000.
2,000, 000.
2, 200, 000.
2, 000, 000.
1, 050, 000.
1, 200, 000.

600, 000.

500, 000.
2,125, 000.
1, 000, 000.

900, 000.
1, 000, 000.

700, 000.
250, 000.
400, 000.
150, 000.
585, 000.
300, 000.
700, 000.
500, 000.
750, 000.
300, 000.
300, 000.
1, 000, 000.

3, 000, 000.
2, 500, 000.
14, 750, 000.
6, 000, 000.
1, 000, 000.
3, 000, 000.
2, 000, 000.
8, 000, 000.

2,000, 000.
6, 500, 000.
1, 750, 000.
4, 000, 000.
1, 500, 000.
1, 000, 000.
1, 500, 000.

2, 500, 000.
6, 970, 000.
4, 750, 000.
4, 000, 000.

25, 000, 000.

00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00

00
00
00
00
00
00
00
00
00
00
00
00

00
00
00
00
00
00
00
00

00
00
00
00
00
00
00

00
00
00
00

00

1, 191, 040. 00
1, 010, 760. 00
1, 108, 600. 00

785, 100. 00
1, 614, 400. 00
1, 461, 280. 00
1,001, 700. 00

396, 600. 00
1, 518, 300. 00

978, 200. 00
2,028, 000. 00
2, 186, 360. 00
2, 025, 200. 00

980, 542. 50
1, 050, 000. 00

514, 260. 00

437, 700. 00
2, 139, 025. 00

946, 600. 00

729, 990. 00
1, 000, 300. 00

39, 807, 740. 50

(8, 316, 633, 145)

700, 840. 00

251, 275. 00

408, 600. 00

151, 950. 00

598, 279. 50

299, 550. 00

701, 890. 00

491, 750. 00

710, 250. 00

348, 690. 00

334, 470. 00
1, 046, 900. 00
6, 044, 444. 50

(1, 203, 932, 455)
2,693, 100. 00
1, 585, 500. 00

14, 386, 560. 00
5,712, 000. 00

562, 000. 00

2, 853, 600. 00

2, 154, 740. 00

7,326, 720. 00

37, 274, 220. 00
(639, 625, 615)
1, 779, 140. 00

6, 499, 155. 00

1, 559, 162. 50

3, 829, 200. 00

1, 362, 765. 00

933, 300. 00

1, 388, 610. 00
17, 351, 332. 50
(278, 835, 913)
1,211, 250. 00
6, 823, 630. 00
4,174, 300. 00
3,947, 200. 00
16, 156, 380. 00
(392, 761, 597)
24, 248, 750. 00




CZGB 1.75% 06/23/32 23, 000, 000. 00 20, 217, 000. 00

CZGB 1% 06/26/26 30, 640, 000. 00 30, 396, 412. 00

2 74, 862, 162. 00
(560, 373, 227)

N Y =7V b | HGB 1.5% 08/26/26 300, 000, 000. 00 291, 003, 000. 00
HGB 2% 05/23/29 150, 000, 000. 00 132, 213, 000. 00

HGB 3% 10/27/27 425, 000, 000. 00 404, 583, 000. 00

2 827, 799, 000. 00
(396, 927, 964)

R—F o RXaF POLGB 1.25% 10/25/30 400, 000. 00 352, 000. 00
POLGB 1. 75% 04/25/32 1, 600, 000. 00 1, 376, 000. 00

POLGB 2. 5% 07/25/26 1, 850, 000. 00 1, 844, 450. 00

POLGB 2. 5% 07/25/27 1, 500, 000. 00 1, 485, 150. 00

POLGB 2. 75% 04/25/28 1, 000, 000. 00 984, 000. 00

POLGB 2. 75% 10/25/29 2, 000, 000. 00 1, 926, 000. 00

POLGB 3. 75% 05/25/27 1, 500, 000. 00 1, 509, 000. 00

POLGB 4. 5% 07/25/30 2, 000, 000. 00 2,029, 400. 00

POLGB 4% 04/25/47 400, 000. 00 344, 680. 00

POLGB 5% 04/25/37 1, 000, 000. 00 997, 400. 00

POLGB 5% 10/25/34 1, 900, 000. 00 1, 926, 980. 00

B 14, 775, 060. 00
(637, 289, 707)

N 36, 106, 027, 934
(36, 106, 027, 934)

W& | 2—o IDF 0% 04/20/28 1, 100, 000. 00 1, 046, 375. 00
MADRID 0.419% 04/30/30 1, 000, 000. 00 917, 970. 00

NRW 2. 9% 06/07/33 1, 000, 000. 00 1, 005, 890. 00

NRW 3. 15% 11/20/26 1, 500, 000. 00 1,511, 745. 00

z 4, 481, 980. 00
(813,972, 387)

JINEF 813, 972, 387
(813,972, 387)

R o—n ACEIM 0. 5% 04/06/29 985, 000. 00 920, 236. 25
AGFRNC 2.875% 01/21/30 1, 500, 000. 00 1, 506, 750. 00

AGFRNC 3.75% 09/20/38 1, 000, 000. 00 990, 200. 00

AGFRNC 3% 01/17/34 800, 000. 00 781, 760. 00

ALSFR 0. 5% 10/30/34 1, 700, 000. 00 1, 333, 990. 00

ASFING 2.75% 10/02/34 1, 400, 000. 00 1, 380, 820. 00

BGOSK 1.625% 04/30/28 1, 030, 000. 00 1, 008, 339. 10

BGOSK 1. 75% 05/06/26 1, 075, 000. 00 1,073, 301. 50

CADES 2.75% 02/25/29 1, 000, 000. 00 1, 010, 600. 00

CADES 2.75% 09/24/27 500, 000. 00 504, 600. 00

CAF 3.625% 02/13/30 1, 500, 000. 00 1, 549, 395. 00

CAFFIL 3.125% 11/24/33 1, 000, 000. 00 1, 003, 410. 00

CESDRA 3. 75% 07/28/30 592, 000. 00 607, 812. 32

COE 2.875% 01/17/33 1, 900, 000. 00 1,911, 381. 00

EDF 1.875% 10/13/36 500, 000. 00 414, 800. 00

EFSF 1.8% 07/10/48 350, 000. 00 251, 744. 50

EIB 2.75% 01/16/34 1, 200, 000. 00 1, 199, 520. 00

EIB 2. 75% 07/17/29 1, 400, 000. 00 1, 400, 000. 00

EIB 2.875% 01/12/33 1, 610, 000. 00 1, 630, 447. 00

EIB 2.875% 10/15/31 1, 300, 000. 00 1, 321, 580. 00

EU 0.4% 02/04/37 1, 800, 000. 00 1, 346, 940. 00

EU 3. 75% 04/04/42 1, 635, 000. 00 1, 668, 435. 75

EU 3% 03/04/53 810, 000. 00 682, 101. 00

FRPTT 0.375% 09/17/27 800, 000. 00 775, 048. 00

FRPTT 3. 75% 06/12/30 600, 000. 00 621, 510. 00

HESLAN 0. 375% 06/04/29 1, 000, 000. 00 923, 420. 00

HESLAN 2.375% 09/21/26 900, 000. 00 901, 008. 00

IBRD 0.01% 04/24/28 2, 000, 000. 00 1, 907, 800. 00

IBRD 0.25% 01/10/50 1, 000, 000. 00 463, 600. 00

IBRD 3.45% 09/13/38 1, 350, 000. 00 1, 364, 850. 00

1C0 2.7% 10/31/30 1, 500, 000. 00 1, 506, 450. 00
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IC0 3.05% 10/31/27 480, 000. 00 487, 248. 00

IDAWBG 3.25% 01/24/40 960, 000. 00 951, 292. 80

KFW 2. 375% 08/05/27 720, 000. 00 723, 067. 20

KFW 2. 625% 04/26/29 1, 500, 000. 00 1, 516, 530. 00

KFW 3. 25% 03/24/31 1, 000, 000. 00 1, 035, 820. 00

LBPSFH 3. 125% 01/29/34 1, 000, 000. 00 1, 006, 400. 00

NDB 3. 25% 02/04/28 800, 000. 00 809, 488. 00

OBND 3% 10/24/33 500, 000. 00 507, 450. 00

SPPDIS 1% 06/09/31 695, 000. 00 605, 873. 20

ZKB FRN 06/08/29 800, 000. 00 826, 264. 00

2 42,431, 282. 62
(7,705, 945, 236)

AXY ARSF DBHNGR 3. 125% 07/24/26 1, 942, 000. 00 1, 935, 086. 48
2 1, 935, 086. 48
(404, 278, 267)

AWz —F 7 a—F | SBAB 0.25% 06/09/27 6, 000, 000. 00 5, 867, 640. 00
#t 5, 867, 640. 00
(100, 688, 702)

JNEF 8,210, 912, 205
(8,210,912, 205)

FAES a—n AARB 2.25% 02/01/27 1, 500, 000. 00 1, 499, 745. 00
ABIBB 2. 875% 04/02/32 1, 230, 000. 00 1,218, 413. 40

ABNANV 2. 625% 08/30/27 900, 000. 00 905, 715. 00

ACASCF 3.75% 07/13/26 300, 000. 00 301, 863. 00

ACHMEA 1.5% 05/26/27 820, 000. 00 810, 701. 20

ADIFAL 3.25% 05/31/29 1, 200, 000. 00 1, 223, 220. 00

ADIFAL 3.5% 04/30/32 600, 000. 00 614, 682. 00

ADIFAL 3.5% 07/30/28 800, 000. 00 818, 880. 00

AEMSPA 2. 5% 06/15/26 895, 000. 00 895, 089. 50

AIB FRN 02/16/29 1, 000, 000. 00 1, 058, 800. 00

ATRFP 1.375% 06/09/26 590, 000. 00 588, 407. 00

AKFAST 1% 01/17/28 945, 000. 00 912, 690. 45

ALLRNV 2. 625% 09/09/27 600, 000. 00 601, 950. 00

ALVGR FRN 07/26/54 600, 000. 00 643, 050. 00

AMPRIO 3.125% 08/27/30 700, 000. 00 704, 424. 00

AMPRIO 3.162% 01/15/31 1, 500, 000. 00 1, 508, 775. 00

ARGSPA 3.375% 06/22/28 800, 000. 00 816, 600. 00

BACA 2.875% 11/10/28 600, 000. 00 607, 806. 00

BACRED 2. 625% 08/05/30 1, 387, 000. 00 1, 386, 098. 45

BACRED 3% 09/04/31 1, 350, 000. 00 1, 364, 985. 00

BAMIIM 3.375% 01/24/30 900, 000. 00 925, 020. 00

BATSLN 5. 375% 02/16/31 1, 560, 000. 00 1, 706, 842. 80

BBVASM FRN 02/08/36 300, 000. 00 318, 036. 00

BKIR FRN 08/10/34 340, 000. 00 355, 249. 00

BNP 2. 1% 04/07/32 1, 000, 000. 00 929, 520. 00

BPCECB 3% 02/20/29 1, 200, 000. 00 1, 219, 920. 00

BPCECB 3% 03/24/32 1, 200, 000. 00 1, 207, 680. 00

BPIPL 3.625% 07/04/28 1, 000, 000. 00 1, 029, 000. 00

BPLN 2.213% 09/25/26 1, 075, 000. 00 1, 074, 860. 25

CAFP 3.25% 06/24/30 900, 000. 00 908, 172. 00

CCBGBB 3.625% 10/18/28 1, 000, 000. 00 1, 032, 850. 00

CDTFIN 4. 25% 07/05/29 490, 000. 00 512, 687. 00

CFF 3.625% 01/16/29 300, 000. 00 310, 017. 00

CMARK 3. 25% 08/01/33 1, 000, 000. 00 1,013, 010. 00

CMCICB 3% 07/23/29 1, 500, 000. 00 1, 525, 950. 00

CMZB 2.875% 10/13/28 1, 400, 000. 00 1, 422, 400. 00

CMZB FRN 01/18/30 1, 000, 000. 00 1, 062, 830. 00

CMZB FRN 06/06/30 500, 000. 00 503, 040. 00

CONGR 2. 875% 06/09/29 706, 000. 00 706, 000. 00

DANBNK FRN 06/21/30 620, 000. 00 656, 704. 00

DBOERS 3.875% 09/28/26 800, 000. 00 806, 528. 00

DGFP 1.375% 01/22/30 1, 500, 000. 00 1, 426, 875. 00

DLR 3.875% 09/13/33 578, 000. 00 583, 895. 60
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DNBNO FRN 02/28/33
DSVDC 3.375% 11/06/32
DTRGR 3.875% 06/19/26
EDPPL 3.5% 07/16/30
EDPPL FRN 05/27/55
ENBW 3.5% 07/24/28
ENBW FRN 01/23/84
ENELIM 3.375% 07/23/28
ENELIM FRN PERPETUAL
ENEXIS 0.625% 06/17/32
ENFP 3.875% 07/17/31
ENIIM 1.25% 05/18/26
ENIIM FRN PERPETUAL
EOANGR 3.125% 03/05/30
EPEN 6.651% 11/13/28

F 3.622% 07/27/28

F 4.087% 02/17/33
FLUVIU 0.25% 06/14/28
FLUVIU 3.875% 05/02/34
HANRUE FRN 06/30/42
HSBC FRN 09/24/29
IBESM FRN PERPETUAL
TCADFP 1.375% 09/17/30
INGDIB 2. 375% 09/13/30
INTNED FRN 06/09/32
JYBC FRN 05/01/35

KBC 3.75% 09/28/26
KPN 3.875% 07/03/31
LAMON 2. 125% 06/23/31
LLOYDS FRN 04/05/34
LXSGR 0. 625% 12/01/29
MUNHYP 1.25% 02/14/30
MUNHYP 3.25% 11/23/28
NEXFP 4. 125% 05/29/29
NOMURA 3. 459% 05/28/30
NWIDE FRN 01/27/36
NYKRE FRN 01/21/38
PBBGR 3.25% 09/01/28
PLD 0. 5% 02/16/32
RENAUL 3. 75% 02/16/32
RENAUL 4. 5% 04/06/27
RWE 3.625% 01/10/32
SABSM 3. 5% 08/28/26
SANFP 2. 625% 06/23/29
SANTAN 1% 11/04/31
SANTAN 3.75% 01/09/34
SANTAN 4.875% 10/18/31
SANTAN FRN 06/24/29
SECUSS 4. 25% 04/04/27
STENFT 4% 04/05/26
SOCGEN 1. 25% 06/12/30
SOCGEN 4. 125% 06/02/27
SOCGEN FRN 05/14/30
STATNE 3.5% 06/08/33
STLA 4.25% 06/16/31
TELBSS 3.75% 11/22/29
TLSAU 1% 04/23/30
TRAGR 2. 875% 08/26/28
VGPBB 4% 01/16/32

VW 3.875% 10/11/28
WERFEN 3. 625% 02/12/32
YBS 0.5% 07/01/28
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655, 000.
1, 000, 000.
300, 000.
1, 000, 000.
1, 500, 000.
1, 536, 000.
300, 000.
530, 000.
1, 070, 000.
1, 000, 000.
500, 000.
825, 000.
813, 000.
828, 000.
990, 000.
811, 000.
485, 000.
200, 000.
400, 000.
000, 000.
000, 000.
000, 000.
000, 000.
800, 000.
000, 000.
300, 000.
400, 000.
000, 000.
000, 000.
500, 000.
200, 000.
060, 000.
550, 000.
200, 000.
881, 000.
999, 000.
300, 000.
440, 000.
1, 210, 000.
600, 000.
290, 000.
900, 000.
800, 000.
000, 000.
900, 000.
900, 000.
800, 000.
000, 000.
810, 000.
500, 000.
000, 000.
000, 000.
100, 000.
200, 000.
530, 000.
800, 000.
450, 000.
700, 000.
600, 000.
670, 000.
1, 000, 000.
660, 000.

00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
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00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00
00

676, 811. 50
1, 006, 330. 00
301, 452. 00
1, 023, 450. 00
1, 534, 350. 00
1,571,927. 04
318, 780. 00
539, 805. 00
1, 138, 801. 00
860, 430. 00
520, 660. 00
817, 905. 00
808, 284. 60
838, 855. 08
1, 068, 338. 70
818, 866. 70
1, 486, 262. 25
1, 138, 440. 00
411, 540. 00
883, 100. 00
947, 930. 00
1, 023, 230. 00
916, 500. 00
1, 787, 130. 00
979, 730. 00
317, 865. 00
403, 624. 00
1, 039, 670. 00
947, 150. 00
517, 325. 00
1, 084, 704. 00
1, 013, 497. 80
563, 667. 50
1, 228, 524. 00
895, 316. 25
1, 008, 440. 55
1, 306, 448. 00
2, 455, 860. 00
1, 035, 276. 00
603, 810. 00
1, 312, 523. 40
929, 205. 00
805, 520. 00
1, 001, 400. 00
804, 078. 00
924, 714. 00
867, 600. 00
954, 530. 00
822, 798. 00
500, 055. 00
927, 790. 00
1, 022, 520. 00
1,111, 517.00
1, 221, 492. 00
543, 833. 00
1, 848, 258. 00
418, 162. 50
700, 210. 00
604, 110. 00
687, 996. 20
1, 010, 500. 00
629, 026. 20
97, 206, 906. 92
(17, 653, 746, 365)
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